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DESCRIPTION

The Newfound / ReSolve Robust Equity Momentum Index attempts to provide dynamic exposure to broad U.S., international, and emerging equities while simultaneously seeking to
avoid significant and prolonged drawdowns by tactically allocating to short- or intermediate-term U.S. Treasuries. Exposures to underlying indices are expressed through U.S. listed
Exchange Traded Funds ("ETFs"). The Index rebalances weekly into the equity region exhibiting the strongest momentum (subject to constraints on maximum weights). A trend filter
is applied, allocating into U.S. Treasuries when equities exhibit negative trends. The Index employs an ensemble approach where a large number of simple momentum and trend
strategies "vote” on which of the 5 possible ETFs should be held by the Index. The weight of each ETF in the portfolio at each rebalance is in proportion to the percentage of votes it
receives.

HISTORICAL PERFORMANCE'
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CHARACTERISTICS
ISIN/ WKN DEOOOSLA8UNO/SLA8UN  Base Value / Base Date 1000 Paints / 24.06.2019
Bloomberg / Reuters NRROMOT Index / .NRROMOT  Last Price 1588.11
Index Calculator Solactive AG  Dividends Reinvested
Index Type Total Return  Calculation 09:00am to 16:30pm (ET), every 15 seconds
Index Currency USD  History Available daily back to 27121993
Index Members 4

! Data prior to June 24, 2019 for the Index is hypothetical and was derived using the Index rules as of June 24, 2019, but applied retroactively. You should not take hypothetical data as an indication of future Index data. Past

performance is no guarantee of future results and may be lower or higher than current performance.
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STATISTICS

usb 1Y 3Y 5Y 10Y YTD Since Inception
Performance 11.39% 49.76% 55.67% 113.20% 4,00% 2724.81%
Performance (p.a.) 11.39% 14.41% 9.26% 7.86% 10.97%
Volatility (p.a.) 13.26% 11.97% 1.57% 12.67% 11.48% 11.88%
High 1607.73 1607.73 1607.73 1607.73 1607.73 1607.73
Low 1242.43 1013.99 1009.64 742,68 152710 55.73
Sharpe Ratio* 0.58 0.90 0.49 0.33 5.01 0.62
Max. Drawdown -13.96% -13.96% -19.76% -29.53% -1.63% -29.53%
VaR 95199 -21.4% \ -39.8% -20.1% \-29.6% -19.5% \ -30.3% -18.5% \-36.9% -18.4%\-34.4%
CVaR 95199 -31.4%\-57.2% 27.7% \ -45.2% -212% \ -40.4% -321%\-60.9% -29.5%\-49.7%
“Up to 31 December 2021, ex-post Sharpe ratios use as input for the risk free rate term the London Inter-Bank Offered rates in the respective currencies of the index and at a term equal to the observation period. From 3 January
2022 onwards, Sharpe ratios will be / are calculated using as reference risk free rate input the overnight replacement rate for these currencies, namely SONIA (for GBP), SOFR (for USD) and EURIBOR Overnight (for EUR)

STATISTICS - 60/40 ACWI/AGG

1Y 3Y 5Y 10Y YTD Since Inception
Performance 15.63% 44.80% 41.67% 131.04% 1.20% 671.93%
Performance (p.a.) 15.65% 13.13% 722% 8.73% 6.58%
Volatility (p.a.) 10.60% 8.99% 10.18% 11.33% 8.12% 11.18%
High 174.90 174.90 174.90 174.90 174.90 174.90
Low 136.98 116.30 106.35 72.58 170.65 2199
Sharpe Ratio* 113 1.06 0.35 0.45 1.48 0.26
Max. Drawdown -9.80% -9.80% -21.98% -21.98% -1.41% -38.50%
VaR 95199 -15.3% \ -34.0% -13.3%\-20.9% -16.1%\-27.6% -15.4%\-29.4% -15.4%\-31.1%
CVaR 95199 -23.7%\-46.3% -19.7% \ -32.8% -23.2%\-35.9% -26.3%\-52.0% -26.5%\-49.6%
31 December 2021, ex-post Sharpe ratios use as input for the risk free rate term the London Inter-Bank Offered rates in the respec d at a term equal to the observation period. From 3 January
wards, Sharpe ratios will be / are calculated using as reference risk free rate input the overnight replacement rate for these currencies, namely SONIA (for GBP), SOFR (for USD) and EURIBOR Overnight (for EUR)
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TOP COMPONENTS AS OF 30-Jan-2026

Index Ticker Country Currency Index Weight (%)
ISHARES CORE MSCI EAFE ETF IEFA UF Equity us usb 85.15%
ISHARES CORE S&P 500 ETF IVV UP Equity us usb 14.76%
ISHARES 7-10 YEAR TREASURY BOND ETF IEF UQ Equity us usb 0.05%
ISHARES 1-3 YEAR TREASURY BO SHY UQ Equity us usb 0.04%
ANNUAL PERFORMANCE

Total Return 1993 1994 1995 1996 1997 1998 1999 2000 2001
Newfound/ ReSolve Robust Equity Momentum TR Index 0.14% 2.59% 32.36% 16.60% 23.31% 13.18% 27.01% -2.96% 6.50%
60740 ACWI/AGG 0.04% 0.98% 18.53% 8.92% 12.31% 1719% 13.47% -3.87% -1.37%
Total Return 2002 2003 2004 2005 2006 2007 2008 2009 2010
Newfound/ ReSolve Robust Equity Momentum TR Index 6.79% 34.22% 16.76% 16.38% 23.12% 14.88% 0.52% 14.92% T4T%
60740 ACWI/AGG -10.30% 19.59% 9.30% 8.13% 11.97% 728%  -23.59% 21.09% 10.83%
Total Return 201 2012 2013 2014 2015 2016 2017 2018 2019
Newfound/ ReSolve Rabust Equity Momentum TR Index -1.57% 7.92% 19.57% 8.50% -413% 6.33% 20.54% -0.14% 13.12%
60740 ACWI/AGG -0.96% 11.70% 1217% 4.89% -0.80% 6.28% 15.64% -5.16% 19.27%
Total Return 2020 2021 2022 2023 2024 2025 YTD

Newfound/ ReSolve Robust Equity Momentum TR Index -4.47% 22.68% -18.27% 11.44% 21.35% 10.38% 4,00%

60740 ACWI/AGG 14.66% 10.21% -15.79% 15.55% 10.90% 17.20% 1.20%
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DETAILED HISTORICAL MONTHLY PERFORMANCE?

YEAR JAN FEB MAR APR MAY JUN JUL AUG SEP ocT NQv DEC  ANNUAL
2026 4.00% 4.00%
2025 2.56% -1.03% -4.45% 0.79% 1.28% 2.73% -1.01% 3.41% 2.94% 217% -0.09% 0.91% 10.38%
2024 127% 4.95% 3.30% -4.01% 4.82% 3.04% 11% 1.91% 2.24% -1.62% 5.32% -2.34% 21.35%
2023 413% -2.62% 2.01% 1.86% -3.53% 4.49% 2.97% -2.05% -4.21% -1.30% 5.53% 4.33% 1.44%
2022 -5.30% -2.25% -1.67% -5.31% -0.21% -110% 1.23% -2.75% -2.70% -0.35% 1.88% 2% -1821%
2021 -0.02% 2.31% 2.55% 4.44% 0.78% 1.02% 2.02% 2.99% -4.60% 6.09% -0.87% 4.34% 22.68%
2020 -0.08% 821%  -13.79% 1.65% 0.62% -0.32% 3.61% 5.29% -3.31% -2.60% 10.05% 4.89% -4.4T%
2019 0.79% -0.04% 2.28% 2.53% -4.65% 5.04% 0.88% -1.43% -0.20% 1.90% 2.32% 3.32% 13.12%
2018 5.53% -4.12% -1.65% -0.01% -0.51% -0.16% 3.14% 2.99% 0.46% -6.39% 0.88% 027% -0.14%
2017 1.75% 3.75% 0.15% 1.38% 2.15% 0.39% 2.70% 0.12% 2.03% 1.87% 1.55% 1.03% 20.54%
2016 0.97% 1.45% -0.00% -0.10% 0.88% 1.23% 2.35% -0.41% 0.46% -1.65% -019% 1.21% 6.33%
2015 -0.59% 1.71% -1.52% 1.43% 0.53% -218% 1.87% -4.04% 0.46% -0.36% -0.52% -0.85% -4.13%
2014 -3.61% 4.30% 0.61% 0.75% 217% 2.04% -1.33% 3.62% 2.32% 0.56% 1.93% -0.24% 8.50%
2013 3.88% -0.65% 2.28% 2.61% -0.56% -1.71% 4.79% -3.20% 411% 3.79% 1.00% 2.03% 19.57%
2012 1.54% 1.65% 1.92% -0.36% -4.14% 1.01% 1.48% 0.34% 1.80% -1.56% 1.33% 2.83% 7.92%
2011 1.62% 3.30% -0.14% 3.18% -1.79% -2.26% -119% 6.21% 0.20% -0.45% 0.88% 1.67% -1.57%
2010 -4.33% 1.45% 4.94% 0.94% -1.79% -112% 3.32% -1.35% 5.90% 2.14% -3.49% 710% 1.47%
2009 -413% -0.68% 3.04% -1.48% 1.85% -1.73% 6.40% 1.67% 5.41% -1.99% 4.58% 1.57% 14.92%
2008 -3.49% 1.70% 117% -2.25% -111% -4.01% -1.24% 1.23% -0.21% -0.58% 5.18% 4.56% 0.52%
2007 1.04% -0.30% 2.53% 3.30% 3.53% 0.61% -0.45% -1.01% 5.22% 7.03% -5.90% -1.01% 14.88%
2006 8.01% -1.08% 2.62% 5.55% -5.25% 1.47% 1.15% 2.15% 0.42% 3.64% 3.14% 2.73% 2312%
2005 -1.38% 5.75% -419% -1.82% 1.29% 1.33% 3.95% 1.16% 5.39% -4.01% 3.51% 4.98% 16.38%
2004 1.82% 2.87% 0.29% -4.99% -0.06% 1.94% -3.40% 0.97% 2.21% 2.69% T47% 4.31% 16.76%
2003 -114% 1.14% -0.45% 0.54% 4.85% 1.32% 2.08% 3.43% 1.54% 6.77% 2.02% 8.01% 34.22%
2002 0.48% 0.79% -0.96% -012% 0.51% -2.23% 2.88% 2.50% 3.49% -1.32% -1.52% 2.26% 6.79%
2001 1.34% 1.06% 0.42% -1.02% 019% 0.10% 2.08% 1.03% 2.23% 2.14% 221% -0.93% 6.50%
2000 -5.85% 2.85% 2.16% -5.38% -2.88% 2.41% -1.96% 4.08% -1.95% -0.31% 2.01% 2.43% -2.96%
1999 3.81% -3.07% 371% 3.87% -3.21% 5.36% -2.69% -0.31% -0.49% 3.47% 4.26% 10.27% 27.01%
1998 1.26% 3.63% 467% 0.96% 1.71% 3.51% -1.08% -8.45% 5.49% -0.28% 0.31% 4.98% 13.18%
1997 6.01% 0.77% -3.54% 2.70% 467% 4.60% 6.88% -6.79% 4.83% -3.21% 3.74% 1.49% 23.31%
1996 2.93% 0.69% 0.98% 1.47% 1.32% 0.23% -4.83% 113% 415% 2.44% 7.39% -1.97% 16.60%
1995 1.33% 3.26% 1.82% 2.91% 3.74% 2.22% 3.29% 0.16% 4.07% -0.30% 412% 1.85% 32.36%
1994 5.61% -1.95% -3.60% 2.86% -0.52% -0.03% 1.90% 3.00% -2.52% 2.07% -4.20% 0.42% 2.59%
1993 0.14% 0.14%
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2 Data prior to June 24, 2019 for the Index is hypothetical and was derived using the Index rules as of June 24, 2019, but applied retroactively. You should not take hypothetical data as an indication of future Index data. Past

performance is no guarantee of future results and may be lower or higher, perhaps materially, than current performance.

www.solactive.com



https://solactive.com
https://linkedin.com/company/solactive
https://twitter.com/solactive
https://www.facebook.com/SolactiveAG/
https://www.xing.com/companies/solactiveag

||||I
SOLACTIVE

German Index Engineering

FACTSHEET - AS OF 30-Jan-2026
Newfound/ ReSolve Robust Equity Momentum TR Index

HISTORICAL WEIGHTINGS
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DETAILED HISTORICAL WEIGHTINGS

IEMG IEFA IEF W SHY
Jan-2026 - 85.2% 0.0% 14.8% 0.0%
Dec-2025 - 58.3% 0.9% 40.6% 0.2%
Nov-2025 24.8% 23.9% 2.2% 48.8% 0.3%
Oct-2025 25.0% 34.8% 0.4% 39.8% 0.0%
Sep-2025 25.0% 38.7% 01% 36.2% 0.0%
Aug-2025 - 69.7% 0.3% 29.9% 0.1%
Jul-2025 75% 64.2% 0.0% 28.2% 0.0%
Jun-2025 - 81.6% 1.7% 10.3% 6.4%
May-2025 - 64.7% 9.9% 1.3% 18.2%
Apr-2025 - 21.4% 31.2% 5.0% 36.4%
Mar-2025 - 40.6% 8.4% 35.4% 15.6%
Feb-2025 - 11.8% 01% 87.1% 0.9%
Jan-2025 - 1.6% 0.3% 87.7% 10.4%
Dec-2024 - 0.4% 0.3% 96.6% 2.8%
Nov-2024 - - 0.3% 98.7% 0.9%
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IEMG IEFA IEF v SHY
Oct-2024 12.6% 1.4% 01% 85.9% 01%
Sep-2024 - 9.7% 4.7% 85.1% 0.6%
Aug-2024 - 41% 9.0% 84.4% 2.5%
Jul-2024 - 1.0% 0.6% 97.8% 0.6%
Jun-2024 - 3.8% - 96.0% 0.2%
May-2024 - 10.6% - 87.4% 2.0%
Apr-2024 - 3.0% - 93.1% 3.9%
Mar-2024 - 3.0% - 97.0%
Feb-2024 - 0.7% 0.0% 99.3% 0.0%
Jan-2024 - 9.0% 0.2% 90.4% 0.4%
Dec-2023 - 7.3% 0.6% 89.5% 2.6%
Nov-2023 - 4.5% 13.4% 61.4% 20.8%
Oct-2023 - 2.1% 14.9% 51.2% 31.1%
Sep-2023 - 5.9% 0.0% 84.6% 9.5%
Aug-2023 - 11.1% 0.0% 82.5% 6.4%
Jul-2023 - 21.1% 0.2% 76.9% 1.8%
Jun-2023 - 49.3% 1.0% 45.6% 4.0%
May-2023 - 81.9% 4.9% 6.7% 6.5%
Apr-2023 - 75.9% 75% 4.5% 12.1%
Mar-2023 - 59.0% 76% 3.3% 30.1%
Feb-2023 - 72.3% 4.0% 5.6% 181%
Jan-2023 - 59.9% 9.2% 3.5% 21.4%
Dec-2022 - 30.4% 21.3% 8.6% 39.7%
Nov-2022 - 6.8% 215% 9.7% 56.1%
Oct-2022 - - 25.3% 0.2% 14.5%
Aug-2022 - 0.0% 36.8% 16.8% 46.4%
Jul-2022 - 0.0% 32.8% 1.1% 66.1%
Jun-2022 - 11% 25.8% 2.6% 70.5%
May-2022 - 0.6% 25.3% 8.2% 65.9%
Apr-2022 - 0.2% 25.0% 410% 21.9%
Mar-2022 - 0.3% 29.8% 31.0% 38.8%
Feb-2022 - 7.0% 14.1% 55.9% 23.0%
Jan-2022 - 3.9% 0.5% 92.0% 3.6%
Dec-2021 - 0.1% 3.8% 93.3% 2.8%
Nov-2021 - 0.0% 0.7% 96.7% 2.6%
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IEMG IEFA IEF v SHY

Oct-2021 - 0.7% 21% 88.4% 8.3%
Sep-2021 - 5.3% 1.2% 92.3% 1.2%
Aug-2021 - 0.9% 0.3% 98.6% 0.3%
Jul-2021 - 0.1% 0.3% 99.2% 0.3%
Jun-2021 - 29.8% 0.0% 70.0% 01%
May-2021 - 4.1% 0.1% 94.4% 0.8%
Apr-2021 - 6.1% 0.0% 93.7% 0.2%
Mar-2021 12.6% 28.4% 0.2% 56.5% 2.2%
Feb-2021 24.9% 31.1% 01% 43.1% 0.2%
Jan-2021 24.1% 41.9% - 33.4%

Dec-2020 25.4% 31.7% - 42.9%

Nov-2020 24.1% 10.4% 2.6% 60.4% 1.9%
Oct-2020 - 1.8% 2.8% 94.8% 0.6%
Sep-2020 - 5.7% 4.9% 89.0% 0.4%
Aug-2020 12.3% 2.8% 8.1% 76.6% 0.2%
Jul-2020 12.3% 6.4% 23.7% 57.4% 0.1%
Jun-2020 - 5.0% 35.8% 56.9% 2.3%
May-2020 - 0.1% 90.7% 8.3% 1.0%
Apr-2020 - 0.0% 95.6% 4.3% 0.1%
Mar-2020 - 0.2% 73.9% 25.7% 0.3%
Feb-2020 - - 1.5% 98.4% 0.1%
Jan-2020 - 0.4% 0.0% 99.6%

Dec-2019 - 5.9% 01% 94.0% 0.0%
Nov-2019 - 30.4% 01% 69.4% 0.0%
Oct-2019 - 12.3% 19.8% 67.3% 0.7%
Sep-2019 - 2.2% 28.7% 68.8% 0.3%
Aug-2018 - 0.0% 40.9% 59.0% 0.0%
Jul-2019 - 0.0% 6.2% 93.7% 0.1%
Jun-2019 - 1.6% 33.2% 65.1%

May-2019 - 0.2% 24.0% 75.7% 0.2%
Apr-2019 - 1.0% 14.8% 83.8% 0.3%
Mar-2019 12.5% 3.0% 34.6% 4T.4% 2.6%
Feb-2019 - 21% 72.9% 18.6% 6.4%
Jan-2019 - 1.3% 80.7% 41% 13.9%
Dec-2018 - 0.1% 71.5% 42% 24.2%
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IEMG IEFA IEF v SHY
Nov-2018 - 0.4% 28.9% 15.5% 55.3%
Oct-2018 - 0.3% 12.9% 52.6% 34.2%
Sep-2018 - 0.3% 14.2% 81.7% 3.9%
Aug-2018 - 02% 32% 911% 5.5%
Jul-2018 - 01% 16.7% 74.2% 91%
Jun-2018 - 2.5% 1.5% 89.2% 6.7%
May-2018 - 39.4% 0.2% 50.7% 9.7%
Apr-2018 22.5% 371% 1.5% 24.1% 13.5%
Mar-2018 12.5% 72% 0.3% 73.2% B6.7%
Feb-2018 12.5% 17.7% 0.2% 65.1% 4.5%
Jan-2018 - 30.6% 0.0% 69.4% 0.0%
Dec-2017 - 24.2% 0.0% 75.8% 0.0%
Nov-2017 8.3% 53.8% 01% 317% 0.1%
Oct-2017 7% 68.5% 0.0% 19.9% 0.0%
Sep-2017 12.5% 83.4% 0.4% 3.6% 0.1%
Aug-2017 12.5% 81.6% 1.2% 43% 0.4%
Jul-2017 - 87.3% 0.2% 12.2% 0.3%
Jun-2017 - 83.9% 01% 16.1% 0.0%
May-2017 - 69.5% 0.0% 30.5% 0.0%
Apr-2017 12.5% 23.4% 0.8% 62.0% 1.3%
Mar-2017 - 7.3% 0.0% 92.7% 0.1%
Feb-2017 - 6.3% 0.0% 93.7% 0.0%
Jan-2017 - 6.7% 0.0% 93.3% 0.0%
Dec-2016 - 0.1% 0.4% 98.1% 1.4%
Nov-2016 22.5% 51% 1% 56.4% 8.9%
Oct-2016 25.0% 17.0% 8.1% 46.2% 3.6%
Sep-2016 25.0% 16.5% 6.8% 50.4% 1.3%
Aug-2016 12.5% 6.6% 7.0% 73.5% 0.3%
Jul-2016 - 0.1% 26.3% 73.5% 0.1%
Jun-2016 - 3.3% 29.3% 66.9% 0.5%
May-2016 - 31% 376% 57.5% 1.8%
Apr-2016 - 21% 41.5% 55.1% 0.7%
Mar-2016 - 0.3% 81.4% 15.9% 2.4%
Feb-2016 - 0.0% 98.9% 1.0% 0.0%
Jan-2016 - 0.1% 90.3% 3.5% 6.1%
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IEMG IEFA IEF v SHY
Dec-2015 - 01% 65.0% 22.9% 11.9%
Nov-2015 - 01% 51.4% 31.3% 171%
Oct-2015 - 0.4% 91.6% 6.1% 2.0%
Sep-2015 - 0.3% 87.6% 2.5% 9.6%
Aug-2015 - 8.9% 49.9% 31.5% 9.7%
Jul-2015 - 16.5% 11.5% 59.9% 121%
Jun-2015 - 29.0% 3.8% 63.3% 3.9%
May-2015 8.3% 44.6% 0.2% 46.8% 0.1%
Apr-2015 - 21.4% 1.4% 71.2% 0.0%
Mar-2015 - 16.5% 6.1% 76.6% 0.8%
Feb-2015 - 7.3% 18.7% 73.8% 0.2%
Jan-2015 - 0.5% 411% 52.4% 0.0%
Dec-2014 - 0.0% 19.5% 80.4% 0.0%
Nov-2014 - 0.0% 18.7% 81.0% 0.3%
Oct-2014 - 0.0% 46.9% 52.4% 0.7%
Sep-2014 12.5% 0.0% 4.4% 82.2% 0.9%
Aug-2014 15.0% 0.1% 6.3% 78.3% 0.4%
Jul-2014 2.5% 0.2% 0.2% 97.0% 0.0%
Jun-2014 10.0% 2.2% 0.0% 87.8% 0.0%
May-2014 - 16.9% 01% 82.9% 0.0%
Apr-2014 - 11.5% 0.9% 87.2% 0.4%
Mar-2014 - 2.4% 0.9% 95.9% 0.7%
Feb-2014 - 9.4% 3.8% 81.0% 5.7%
Jan-2014 - 10.3% 0.2% 89.1% 0.5%
Dec-2013 - 5.6% 0.1% 92.3% 2.0%
Nov-2013 - 45.3% 0.0% 54.5% 0.2%
Oct-2013 - 82.4% 0.1% 17.2% 0.3%
Sep-2013 - 50.6% 0.0% 41.3% 21%
Aug-2013 - 14.6% 0.0% 83.9% 1.5%
Jul-2013 - 2.3% 0.3% 91.4% 5.9%
Jun-2013 - 5.7% 1.2% 88.6% 4.5%
May-2013 - 50.0% 0.0% 50.0% 0.0%
Apr-2013 - 30.9% 1.8% 67.1% 0.1%
Mar-2013 - 51.5% 0.5% 4T.7% 0.3%
Feb-2013 - 79.6% 0.1% 20.2% 0.1%
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Jan-2013 - 85.0% 0.0% 14.9% 0.0%
Dec-2012 - 79.3% 0.8% 19.8% 0.0%
Nov-2012 - 41.5% 13.9% 44.0% 0.6%
Oct-2012 - 221% 4.0% 73.2% 0.7%
Sep-2012 - 11.8% 76% 79.8% 0.8%
Aug-2012 - 6.8% 21.4% 70.1% 1.8%
Jul-2012 - 1.2% 58.3% 40.4% 01%
Jun-2012 - 01% 65.7% 341% 01%
May-2012 - 0.0% 36.8% 63.2% 0.0%
Apr-2012 - 0.2% 151% 83.0% 1.7%
Mar-2012 - 5.6% 13.8% 78.3% 2.2%
Feb-2012 - 7.5% 24.4% 67.5% 0.6%
Jan-2012 - 0.8% 55.9% 42.4% 0.9%
Dec-2011 - 0.0% 85.8% 131% 11%

Nov-2011 - 0.1% 72.2% 26.5% 1.2%
Oct-2011 - 0.2% 83.6% 12.2% 3.9%
Sep-2011 - 0.2% 88.7% 11.1% 0.0%
Aug-2011 - 2.1% 70.8% 26.6% 0.0%
Jul-201 - 4.6% 15.7% 79.1% 0.6%
Jun-2011 - 14.9% 20.1% 63.7% 1.3%
May-2011 - 8.3% 4.8% 85.8% 1.2%
Apr-201 - 16.4% 0.9% 81.7% 1.0%
Mar-2011 - 4.9% 3.3% 89.3% 2.5%
Feb-20m - 4.8% 01% 95.0% 0.1%
Jan-2011 - 15.5% 0.0% 84.5% 0.0%
Dec-2010 12.5% 24.3% 0.9% 62.2% 0.2%
Nov-2010 25.0% 54.6% 11% 19.1% 0.2%
Oct-2010 25.0% 58.5% 6.3% 10.3% 0.0%
Sep-2010 25.0% 30.8% 31.7% 12.0% 0.4%
Aug-2010 25.0% 19.6% 41.3% 141% 0.0%
Jul-2010 12.5% 8.1% 62.6% 16.8% 0.1%
Jun-2010 - 3.5% 54.1% 39.8% 2.0%
May-2010 - 2.5% 26.7% 66.4% 4.4%
Apr-2010 - 15.5% 0.0% 84.4% 0.1%
Mar-2010 - 18.1% 2.5% 76.1% 3.2%
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Feb-2010 12.5% 21.5% 5.1% 44.5% 16.3%
Jan-2010 12.5% 44.0% 0.9% 38.9% 3.7%
Dec-2009 25.0% 45.0% 3.4% 22.9% 3.6%
Nov-2009 25.0% 54.1% 4.4% 12.4% 3.5%
Oct-2009 25.0% 61.1% 5.7% 4.6% 3.6%
Sep-2009 25.0% 56.3% 6.3% 5.3% 72%
Aug-2009 25.0% 49.7% 5.8% 6.5% 13.0%
Jul-2008 25.0% 32.5% 13.2% 8.2% 21.1%
Jun-2009 25.0% 28.5% 12.2% 9.8% 24.5%
May-2009 15.0% 16.7% 41.2% 12.5% 14.5%
Apr-2009 - 6.6% 778% 9.8% 5.8%
Mar-2009 - 0.9% 89.6% 2.0% 17.5%
Feb-2009 - 0.1% 921% 0.8% 7.0%
Jan-2009 - 0.8% 95.0% 3.2% 1.0%
Dec-2008 - 0.4% 97.5% 21% 0.0%
Nov-2008 - 0.0% 65.3% 0.3% 34.4%
Oct-2008 - - 73.5% 0.0% 26.5%
Sep-2008 - 0.0% 96.7% 0.0% 3.2%
Aug-2008 - 0.0% 83.4% 0.2% 16.4%
Jul-2008 - 0.3% 75.7% 01% 23.8%
Jun-2008 25.0% 9.6% 371% 2.5% 25.8%
May-2008 25.0% 20.8% 42.4% 0.7% 1.2%
Apr-2008 2.5% 8.7% 85.0% 0.4% 3.3%
Mar-2008 - 0.6% 98.7% 0.2% 0.5%
Feb-2008 - 21% 94.3% 0.8% 2.1%
Jan-2008 25.0% 12.7% 60.8% 1.3% 0.1%
Dec-2007 25.0% 35.8% 35.0% 31% 1.0%
Nov-2007 25.0% 54.1% 20.2% 01% 0.0%
Oct-2007 25.0% 72.3% 2.3% - 0.4%
Sep-2007 25.0% 41.5% 20.6% 7.3% 5.6%
Aug-2007 25.0% 42.8% 11.8% 6.4% 14.0%
Jul-2007 25.0% 72.9% 0.5% 01% 1.5%
Jun-2007 12.5% 67.4% 01% 19.3% 0.6%
May-2007 7% 80.3% 0.0% 8.0% 0.0%
Apr-2007 12.5% 86.6% 0.3% 0.5% 0.1%
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Mar-2007 - 88.1% 10.2% 0.8% 0.8%
Feb-2007 12.5% 86.4% 0.0% 1.0% 0.0%
Jan-2007 12.5% 84.9% 0.2% 2.4% 01%
Dec-2006 1.7% 72.6% 01% 15.7% 0.0%
Nov-2006 2.5% 65.0% 01% 32.4% 0.0%
Oct-2006 - 57.2% 0.5% 42.1% 02%
Sep-2006 - 82.8% 1.8% 13.6% 1.8%
Aug-2006 - 84.2% 3.7% 3.2% 8.8%
Jul-2006 - 65.8% 3.3% 8.8% 22.0%
Jun-2006 - 67.4% 1.3% 9.3% 22.0%
May-2006 10.0% 84.1% 01% 1.0% 4.8%
Apr-2006 12.5% 87.4% 0.0% 01% 0.1%
Mar-2006 25.0% 72.8% 0.0% 1.5% 0.6%
Feb-2006 25.0% 73.2% 01% 1.2% 0.6%
Jan-2006 25.0% 74.8% 01% 01% 0.1%
Dec-2005 25.0% 70.5% 0.0% 4.5% 0.0%
Nov-2005 25.0% B64.4% 0.5% 8.7% 1.4%
Oct-2005 25.0% 62.4% 4.5% 1.6% 6.5%
Sep-2005 25.0% 741% 0.6% 0.2% 0.1%
Aug-2005 25.0% 67.9% 0.4% 6.6% 0.1%
Jul-2005 25.0% 38.5% 5.9% 30.3% 0.2%
Jun-2005 25.0% 39.2% 11.4% 24.4% 0.0%
May-2005 25.0% 41.9% 20.2% 12.8% 0.2%
Apr-2005 25.0% 59.2% 10.0% 2.6% 3.2%
Mar-2005 25.0% 73.5% 0.7% 0.1% 0.7%
Feb-2005 25.0% 141% 0.5% 0.4% 0.0%
Jan-2005 25.0% 71.9% 2.9% 0.2% 01%
Dec-2004 25.0% 73.7% 0.0% 1.2% 0.0%
Nov-2004 25.0% 14.5% 0.0% 0.5% 0.0%
Oct-2004 25.0% 66.1% 8.3% 0.4% 0.1%
Sep-2004 25.0% 47.5% 18.4% 8.8% 0.3%
Aug-2004 - 45.8% 44.9% 6.5% 2.8%
Jul-2004 - 82.6% 8.1% 5.6% 3.8%
Jun-2004 - 71.8% 2.0% 22.0% 4.2%
May-2004 20.0% 45.2% 6.5% 16.5% 11.8%
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Apr-2004 25.0% 71.1% 21% 1.5% 0.3%
Mar-2004 25.0% 66.4% 6.8% 1.8% 0.0%
Feb-2004 25.0% 72.9% 0.4% 1.7% 0.0%
Jan-2004 25.0% 14.5% 0.0% 0.5% 0.0%
Dec-2003 25.0% 74.2% 0.0% 0.8% 0.0%
Nov-2003 25.0% 71.1% 1.2% 2.6% 01%
Oct-2003 25.0% 71.3% 21% 11% 0.4%
Sep-2003 25.0% 66.8% 2.1% 3.9% 1.6%
Aug-2003 25.0% 55.8% 41% 10.5% 4.5%
Jul-2003 25.0% 38.1% 10.6% 24.2% 21%
Jun-2003 25.0% 32.9% 17.1% 24.9% 0.1%
May-2003 12.5% 13.5% 34.9% 38.4% 0.8%
Apr-2003 - 2.9% 78.8% 12.5% 5.8%
Mar-2003 - 0.6% 93.2% 2.5% 3.6%
Feb-2003 - 1.0% 96.1% 0.5% 2.4%
Jan-2003 2.5% 7.8% 71.3% 17.3% 5.0%
Dec-2002 - 5.4% 81.2% 6.0% 7.5%
Nov-2002 - 5.5% 85.2% 4.5% 4.8%
Oct-2002 - 1.0% 95.4% 0.9% 21%
Sep-2002 - 0.4% 99.4% 01% 0.0%
Aug-2002 - 1.2% 98.5% 0.3% 0.0%
Jul-2002 - 0.2% 99.8% 0.0% 0.0%
Jun-2002 25.0% 4.1% 66.3% 0.2% 4.4%
May-2002 25.0% 15.8% 41.2% 2.0% 15.9%
Apr-2002 25.0% 15.2% 16.0% 9.4% 34.3%
Mar-2002 15.0% 5.7% 270% 16.1% 36.1%
Feb-2002 12.5% 0.2% 50.1% 2.9% 34.3%
Jan-2002 12.5% 0.3% 33.9% 12.6% 40.7%
Dec-2001 - 0.1% 50.5% 13.8% 35.7%
Nov-2001 - 0.2% 87.7% 6.5% 5.7%
Oct-2001 - 0.1% 96.7% 1.3% 1.8%
Sep-2001 - 0.0% 821% 0.0% 17.8%
Aug-2001 - 0.1% 70.4% 0.7% 28.8%
Jul-2001 - 0.0% 57.9% 0.5% 41.6%
Jun-2001 - 0.1% S511% 4.9% 31.3%
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May-2001 - 1.5% 61.8% 8.3% 28.4%
Apr-2001 - 0.8% 82.5% 1.5% 15.2%
Mar-2001 - 0.0% 99.0% 0.0% 1.0%
Feb-2001 - 0.3% 94.1% 1.3% 4.4%
Jan-2001 - 0.4% 97.0% 11% 1.4%
Dec-2000 - 0.0% 99.8% 02% 0.0%
Nov-2000 - 01% 97.2% 1.9% 0.8%
Oct-2000 - 0.1% 94.8% 2.0% 31%
Sep-2000 - 0.8% 58.3% 35.9% 5.0%
Aug-2000 - 2.5% 52.1% 40.4% 4.5%
Jul-2000 - 14.4% 19.9% 61.0% 4.1%
Jun-2000 - 23.71% 23.8% 44.0% 8.4%
May-2000 - 19.5% 4.9% 52.2% 23.4%
Apr-2000 25.0% 441% 4.3% 22.9% 3.7%
Mar-2000 25.0% 61.2% 0.8% 17.3% 5.7%
Feb-2000 25.0% 67.6% 0.3% 0.9% 6.2%
Jan-2000 25.0% 70.9% 0.0% 2.7% 1.4%
Dec-1999 25.0% 70.2% 0.0% 4.8% 0.0%
Nov-1999 25.0% 60.3% 01% 13.9% 0.7%
Oct-1999 25.0% 4T7% 0.5% 8.3% 18.6%
Sep-1999 25.0% 47.9% 0.5% 20.3% 6.3%
Aug-1999 25.0% 33.2% 01% 32.9% 8.8%
Jul-1999 25.0% 75% 0.0% 67.2% 0.2%
Jun-1999 25.0% 20.4% 0.0% 51.3% 3.4%
May-1999 25.0% 10.1% 0.0% 62.4% 2.5%
Apr-1999 - 6.5% 0.0% 93.4% 0.1%
Mar-1999 - 1.6% 0.9% 95.3% 21%
Feb-1999 - 0.1% 3.2% 94.6% 21%
Jan-1999 - 1.3% 4.0% 94.0% 0.8%
Dec-1998 - 1.0% 18.5% 79.5% 1.0%
Nov-1998 - 1.8% 39.7% 55.2% 3.3%
Oct-1998 - 0.4% 93.0% 5.2% 1.3%
Sep-1998 - 1.2% 86.9% 11.9% 0.0%
Aug-1998 - 1.4% 52.2% 46.2% 0.2%
Jul-1998 - 1.5% 14.8% 83.7% 0.0%
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Jun-1998 - 1.0% 25.0% 73.8% 0.2%
May-1998 - 3.4% 2.3% 93.5% 0.8%
Apr-1998 - 5.4% 01% 94.5% 0.0%
Mar-1998 - 6.5% 0.5% 92.9% 0.1%
Feb-1998 - 6.8% 30.5% 62.2% 0.5%
Jan-1998 - 0.5% 59.1% 40.2% 0.1%
Dec-1997 - 0.2% 50.9% 48.7% 01%
Nov-1997 - 01% 38.4% 61.5% 0.1%
Oct-1997 - 0.7% 6.1% 93.1% 0.2%
Sep-1997 - 0.2% 11.4% 87.3% 1.2%
Aug-1997 12.5% 0.1% 3.0% 84.0% 0.3%
Jul-1997 12.5% 1.7% 0.0% 85.8% 0.0%
Jun-1997 12.5% 6.5% 0.0% 81.0% 0.0%
May-1997 22.5% 8.9% 0.2% 66.6% 1.8%
Apr-1997 25.0% 8.0% 2.0% 43.3% 21.8%
Mar-1997 12.5% 21% 0.6% 82.4% 2.4%
Feb-1997 - 0.0% 0.8% 98.0% 1.1%
Jan-1997 - 0.0% 1.5% 97.0% 1.5%
Dec-1996 - 01% 1.8% 97.2% 0.9%
Nov-1996 - 0.0% 1.4% 97.7% 0.9%
Oct-1996 - 0.0% 0.7% 98.2% 1.1%
Sep-1996 - 0.5% 7% 14.2% 13.6%
Aug-1996 - 3.9% 19.3% 61.5% 15.3%
Jul-1996 12.5% 14.8% 2.4% 56.2% 141%
Jun-1996 - 4.2% 0.0% 95.4% 0.4%
May-1996 - 29.3% 0.0% 70.5% 0.2%
Apr-1996 - 10.8% 0.0% 78.3% 0.1%
Mar-1996 - 0.5% 0.3% 98.2% 0.4%
Feb-1996 - 0.8% 0.0% 98.5% 0.0%
Jan-1996 - 6.8% 0.8% 85.6% 0.0%
Dec-1995 - 0.3% 0.5% 98.8% 0.0%
Nov-1995 - 0.0% 12.9% 87.1% 0.0%
Oct-1995 - 0.1% 4.8% 94.9% 0.0%
Sep-1995 - 0.0% 21% 97.1% 0.2%
Aug-1995 - 1.4% 1.4% 95.6% 0.3%
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Jul-1995 - 1.4% 0.0% 97.1% 0.0%
Jun-1995 - 1.1% 1.4% 96.5% 0.0%
May-1995 - 3.4% 0.6% 92.7% 0.0%
Apr-1995 - 2.5% 6.0% 89.0% 0.0%
Mar-1995 - 0.2% 46.4% 53.2% 0.2%
Feb-1995 - 0.3% 42.0% 56.5% 0.9%
Jan-1995 - 3.4% 37.0% 53.2% 2.9%
Dec-1994 - 8.6% 32.2% 41.4% 3.3%
Nov-1994 - 241% 2.2% 41.9% 1.8%
Oct-1994 - 29.7% 1.2% 37.4% 21%
Sep-1994 - 41.0% 0.2% 17.4% 0.4%
Aug-1994 - 419% - 4.3% 0.0%
Jul-1994 - 48.6% 0.4% 0.6% 1.8%
Jun-1994 - 43.9% 0.4% 10.3% 1.4%
May-1994 - 48.0% 01% 2.3% 1.5%
Apr-1994 - 43.8% 1.3% 0.5% 10.7%
Mar-1994 - 46.8% 0.5% 3.4% 2.4%
Feb-1994 - 43.5% 01% 12.6% 0.2%
Jan-1994 - 37.3% 0.0% 25.3% 0.0%
Dec-1993 - 33.6% 1.9% 30.0% 0.9%
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DISCLAIMER

© Solactive AG, 2026. All rights reserved.

The information contained in this factsheet is impersonal, not tailored to the needs of any person, entity or group of persons and for informational purposes only. The
information contained herein has been obtained from public sources believed to be reliable, but no representation or warranty, express or implied, is made that such
information is accurate or complete and it should not be relied upon as such. The content is provided on an "as is" basis. Solactive AG accepts no responsibility or liability for
any errors or for any loss from use of this factsheet or any of the information or data contained herein. In no event shall Solactive AG be liable to any party for any direct,
indirect, incidental, exemplary, compensatory, punitive, special or consequential damages, costs, expenses, legal fees, or losses (including, without limitation, lost income or
lost profits and opportunity costs) in connection with any use of the factsheets and its content even if advised of the possibility of such damages.

Itis not possible toinvest directly in an index. Exposure to assets represented by an index is available through investable financial instruments that seek to provide an
investment return based on the performance of an index. A decision to invest in any such financial instrument should not be made in reliance on any of the statements set
forthin this document. Prospective investors are advised to make an investment in any such financial instrument only after carefully considering the risks associated with
investing in such financial instruments, as detailed in an offering memarandum or similar document that is prepared by or on behalf of the issuer of the financial instrument
or vehicle.

The financial instruments are not sponsored, promoted, sold or supported in any other manner by Solactive AG nor does Solactive AG offer any express or implicit guarantee
or assurance either with regard to the results of using the Index and/or Index trade mark or the Index level at any time or in any other respect. Solactive AG makes no
assurance that financial instruments based on the index will accurately track index performance or provide positive investment returns. Solactive AG is not an investment
adviser and nothing in this factsheet constitutes a recommendation by Solactive AG to invest capital in financial instruments nor does it in any way represent an assurance
or opinion of Solactive AG with regard to any investment in a financial instrument. Inclusion of a security within an index is not a recommendation by Solactive AG to buy,
sell, or hold such security, nor is it considered to be investment advice.

Past performance should not be considered as indication or guarantee of any future results. Charts and graphs are provided for illustrative purposes.
This info service is offered exclusively by Solactive AG, Platz der Einheit 1, D-60327 Frankfurt am Main|E-Mail: indexing@solactive.com
"Solactive”, "Solactive GBS", "German Index Engineering” and the logo I are registered trademarks of Solactive AG.

The information in this document does not constitute tax, legal or investment advice. The factsheet is proprietary to Solactive AG. Its content may not be modified,
reproduced, redistributed or stored in a retrieval system in whole or in part without the prior written consent of Solactive AG.
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